ICHIMOKU BACKTEST RESULTS-GBP/USD(1 Year)

Lots Date Price Pips
3 3/16/06 1.7564
-1 5/19/06 1.877 1206
-1 5/30/06 1.8753 1189
-1 6/6/06 1.8614 1050
3 6/8/06 1.8426
-1 6/9/06 1.8371 54
-1 6/23/06 1.8137 289
-1 6/29/06 1.8137 289
3 7/20/06 1.8491
-1 8/10/06 1.8887 396
-1 9/21/06 1.8942 451
1 8/30/06 1.9041
-1 9/1/06 1.8959 468
-1 9/6/06 1.8739 -302
3 9/7/06 1.8739
-1 9/11/06 1.8618 121
-2 9/21/06 1.9018 -558
3 9/21/06 1.9018
-3 9/29/06 1.8723 -885
3 9/30/06 1.8723
-1 10/10/06 1.8633 90
-1 10/17/06 1.8633 90
-1 10/26/06 1.8909 -186
3 Oct-06 1.8909
-1 11/6/06 1.8947 38
1 11/7/06 1.906
-1 11/8/06 1.9003 94
-1 11/13/06 1.9062 153
1 Nov-06 1.8974
-1 12/8/06 1.9616 556
-1 12/12/06 1.9655 681
3 1/4/07 1.9386
-3 1/15/07 1.9646 -780
Gross Profit 7215
Gross Loss -2711
Net Profit 4504
Win% 0.62963

Average Win 424.4118
Average Loss -246.4545



ICHIMOKU BACKTEST RESULTS-GBP/JPY(1 Year)

Lots Date Price Pips

3 5/3/06 209.4

-1 5/30/06 209.81 41
1 6/7/06 210.79

-1 6/8/06 210.22 82
1 6/14/06 211.96

-1 6/20/06 211.54 214

-1 6/23/06 210.92 13
2 7/18/06 21417

-1 7/28/06 214.59 283

-1 8/17/06 219.06 447
1 8/23/06 220.2

-1 9/4/06 221.73 756
1 9/19/06 221.96

-1 9/25/06 221.03 83

1 10/3/06 222.59
1 10/26/06 224.09

-1 10/27/06 222.82 86
1 11/12/06 224.75
-1 11/13/06 223.99 140
1 11/27/06 224.87
-1 12/6/06 226.34 225
-1 12/6/06 225.69 94
1 12/12/06 230.51
-1 1/3/07 233.15 828
1 1/12/07 235.7
-1 1/23/07 237.8 729
Gross Profit 4021
Gross Loss 0
Net Profit 4021
Winning % 100%

Average Win 287.2143



